H

KEHERESEIRE

XEME AER R A B BSFEANSRE AT THIE  TREASE AR AMIESHTE S -

SinoPac Futures



WL 3217

a4

s

g

R EX

2022F6H1H Z=EH=

R EX I

AR =

Ol

SinoPac Futures AEREHXESIZERCRERESE

M0*#Esm  16675.09 -132.68 -0.80% 2550.08 &7

51506 16608 -/3 -044% 163067 94358 +931
51507 16195 -91  -0.56% 2575 0177 +1227
&E06 770.9 -4.75  -0.61% 2434 3183 +135
&E07 754.9 -5.25  -0.69% / 36 +1
@206 1677 -6.2  -0.37% 1940 2006 -49
£ mR07 1633.4 -7.6  -0.46% 34 103 +30
/N=06 16608 -73 -044% 299819 49083 -4130
Na07 16195 -91 -0.56% 10670 8151 +731
NE06W2 16629 0 0 650 487 0

KBS XERERGARAS | adhEEEE—R6IZ | 02-2381-1799| 111E £ EHMFH002% | FHRIBEN

EFREREZEELNSIFKRERERAR - ARATRVABTDEREE - TAEEHARE -



—RKEANEWHEEE

Bl : O/1ET

IRE ats Call Put Call

(£58) (A (A (A2 (£EH)
M q0095|  7434| 19254| 17913 | 013|289
= (-557) (-367) (-3712) (+0.05) (+0.14)
% L749| -5219|  -150 464 | -004 0
= (+218) (0) (0) (0) (-0.01)
= 51| 9428 13230| -8998| 226 -2.29
= (+1411) (-9040) | (+13269) (-2.53) (-0.24)
S| 1013 11643| 32334| 9379 235 060
Al (+1072) |  (-9407) | (+9557)| (-2.48)| (-0.11)

T8 T A Sl Mg e it e Ll Y




TR Z AREFEMU(O)

+ARHBEA) +AGFREAN)  2mimol

iz E {3 iz E {3
L 227438 615 |  -6371 -783| 120910
(-3191) (+1445) (+5128) (-1628) (+1069)

=g 12752 1715 13787 6585 156838
(-1514) (-1208) (-1114) (-5198) (-64470)

= -16480 -5897 11491 2467 162536
(-2823) (+6173) (+3441) (-26691) (-136747)




TRl EEFEE(E7T) mzesrzn—nns 2405.9

19500

19000

18500 -

18000

17500

17000

16500

16000

15500 i

15000

14500
1/25 3/4 4/1 5/4 6/1

SIKEHRE  KEHERNHERAS|SIEMEBEMEE—R2581E | 02-2381-1799 | 111FE B FE0025 | FESEE

SinoPac Futures XEREMfKESZERCKREFSE  ZEPREFEREEAFSZFKRERERAR - ARTRVABTDEREE - TAEEARE -

2800

2750

2700

2650

2600

2550

2500

2450

2400

2350

2300



AMPZE=2M50I-=KEZAZE

IJ \ e‘ ﬁ& }5 % :D‘E tt HEEE-2H0- SAEALE _ 1 1 . 5 7%

P2 ZELE=(MPZE-BFZEE)/Z2M5H0I x 100%

19500

AP HE |

i 39536 [ 46907
19000 —
18500

18000

17500

. B I |||||| |
16500 I- -II I II III I l 0= Bl I I I I I
16000 | I I

15500

15000

14500 | I I I I
1/25 3/4 4/1 5/4 6/1
SNEHIE  KEBERHMHARAS|AItHEERE—R255818 | 02-2381-1799 | 111 ELEHRFHE0025% | BERIBHI

SinoPac Futures AEREFKESERCKEFSE  ZPRBREEEABFIFREARELAR  ARATRVAERMMEREE - DAEEARE -

+60%

+50%

+40%

+30%

+20%

+10%

o

-10%

-20%

-30%

-40%



Put/Call Ratio

103.63%

19500
19000
18500
18000

17500 ‘ |

III UL o S olnal

17000

16500

16000
15500

15000

14500 | I I I I
1/25 3/4 4/1 5/4 6/1

SNEHIE  KEBERHMHARAS|AItHEERE—R255818 | 02-2381-1799 | 111 ELEHRFHE0025% | BERIBHI

SinoPac Futures AEREFKESERCKEFSE  ZPRBREEEABFIFREARELAR  ARATRVAERMMEREE - DAEEARE -

150%

140%

130%

120%

110%

100%

90%

80%

70%

60%

50%



RHiEX=EkE St 17000 &# 15000

(+47) 779 17600 648 -

)

(-91) 950 17500 Pu-r 52 -
(+426) 3002 17400 239 -
(+703) 3594 17300 60 (-5)

(+1126) 4502 17200 358 (+5)
(+1819) 5171 17100 166 (+57)
(+1010) 11711 17000 866 (+375)
(+1243) 7682 16900 306 (+59)
(-2892) 6805 16800 1066 (+293)
(-276) 7541 16700 1554 (+771)
(-242) 4913 16600 2163 (+844)
(-199) 5881 16500 3242 (+610)
(-444) 4242 16400 2556 (+486)
(-244) 3034 16300 3286 (+306)
(-140) 3667 16200 6097 (+1712)
(-80) 2357 16100 4050 (+610)
(-43) 3007 16000 9154 (+785)
- 1865 15900 5934 (+255)
(-14) 1060 15800 5033 (-25)
(-2) 477 C al I 15700 4916 (-244)
(-23) 437 15600 4727 (-49)

SNEHIE  KEBERHMHARAS|AItHEERE—R255818 | 02-2381-1799 | 111 ELEHRFHE0025% | BERIBHI
SinoPac Futures AEREFKESERCKEFSE  ZPRBREEEABFIFREARELAR  ARATRVAERMMEREE - DAEEARE -



4

tNEE it 17050 =& 16300

O
‘o

2195 17100 5
2885 17050 P 1- 2
2242 17000 U 34
1288 16950 4
1869 16900 232
1200 16850 156
1597 16800 265
814 16750 332
1505 16700 997
604 16650 907
354 16600 1068
475 16550 1141
146 16500 1377
70 16450 736
67 16400 1405
2 16350 616
23 16300 3066
4 16200 2038
4 C I I 16100 1306
2 16000 1496
0 a 15900 1989

SNEHIE  KEBERHMHARAS|AItHEERE—R255818 | 02-2381-1799 | 111 ELEHRFHE0025% | BERIBHI
SinoPac Futures AEREFKESERCKEFSE  ZPRBREEEABFIFREARELAR  ARATRVAERMMEREE - DAEEARE -



INEE Bt (fE7T) -100.95

19500 +1000
19000 +800
18500 +600
18000 +400
17500 I +200

y | l

17000 Il.l'llll 0 II II Il | I__ I Il __III-I I 0

£ 16500 | | I| 2200
16000 400
15500 600
15000 800
14500 | : : : — -1000

1/25 3/4 4/1 5/4 6/1

SNEHIE  KEBERHMHARAS|AItHEERE—R255818 | 02-2381-1799 | 111 ELEHRFHE0025% | BERIBHI
SinoPac Futures AEREFKESERCKEFSE  ZPRBREEEABFIFREARELAR  ARATRVAERMMEREE - DAEEARE -



INEII20H EFTEE#E(187T) -141

.68

19500
19000
18500

18000

" gy i
17000 ||| | ||||||||||I
16500

16000

15500

15000

14500 | i i i i
1/25 3/4 4/1 5/4 6/1

SNEHIE  KEBERHMHARAS|AItHEERE—R255818 | 02-2381-1799 | 111 ELEHRFHE0025% | BERIBHI

SinoPac Futures AEREFKESERCKEFSE  ZPRBREEEABFIFREARELAR  ARATRVAERMMEREE - DAEEARE -

+4000

+3000

+2000

+1000

o

-1000

-2000

-3000

-4000

-5000

-6000



INESREAOI(O)

+7434

19500 +15000
19000 +10000
18500 I +5000
il
iy
17500 -5000
17000 -10000
16500 -15000
16000 -20000
15500 -25000
15000 -30000
14500 | | | — -35000
3/4 4/1 5/4 6/1
7-_T< % g,q ‘é‘ KEHERDERAS | St EEmRIE—E255812 | 02-2381-1799 | 111 EL£E A F 00255 | EARISS 250

SinoPac Futures AEREFKESERCKEFSE  ZPRBREEEABFIFREARELAR  ARATRVAERMMEREE - DAEEARE -



SN IEREOI(O) oms : S roel
\ (=== \ =
e ORI EREF - LUTRER = 417913
19500 mINEEROl mINEEREO +120000
19000 +105000
18500 +90000
18000 +75000
17500 +60000
il
f 17000 +45000
5]
27 16500 ‘ +30000
y
oo A0l A
15000 -15000
14500 | | | | ~ -30000
1/25 3/4 4/1 5/4 6/1
SNEHIE  KEBERHMHARAS|AItHEERE—R255818 | 02-2381-1799 | 111 ELEHRFHE0025% | BERIBHI
SinoPac Futures AEREHKEESRECAEFSE EFREEEEEABF IHKRERBRME - ARV ABEMEAESE - TAEERARE -



INE =

i OlLFEEA(1E7T) -2.76

19500

19000

18500

18000

17500

17000

16500

16000

15500

15000

14500

+3.0

+1.5

-6.0
-7.5
-9.0

-10.5

1/25 3/4 4/1 5/4 6/1

I I I = -12.0

SNEHIE  KEBERHMHARAS|AItHEERE—R255818 | 02-2381-1799 | 111 ELEHRFHE0025% | BERIBHI
SinoPac Futures AEREFKESERCKEFSE  ZPRBREEEABFIFREARELAR  ARATRVAERMMEREE - DAEEARE -



HEZEEi(EJT) -8.

18

19500

19000

18500

18000

17500 I
17000 |I|—

|||| W =
16500

16000

15500

15000

14500 | i i i i
1/25 3/4 4/1 5/4 6/1

SNEHIE  KEBERHMHARAS|AItHEERE—R255818 | 02-2381-1799 | 111 ELEHRFHE0025% | BERIBHI

SinoPac Futures AEREFKESERCKEFSE  ZPRBREEEABFIFREARELAR  ARATRVAERMMEREE - DAEEARE -

+150

+120

+90

+60

+30

o

-30

-60

-90

-120

-150



H=E320HRETE

= ta({E771) -145.95

19500 +200
19000 +100
18500
18000 |II| ||| |III -100
17500 -200

il

fE 17000 -300

=
=

2] 16500 -400
16000 -500
15500 -600
15000 -700
14500 | | | | — -800

1/25 3/4 4/1 5/4 6/1

SNEHIE  KEBERHMHARAS|AItHEERE—R255818 | 02-2381-1799 | 111 ELEHRFHE0025% | BERIBHI

SinoPac Futures AERERKXKEESZTERIICEEEFRSE .

EFREREZEELNSIFKRERERAR - ARATRVABTDEREE - TAEEHARE -



H=aRH0I1(0) +9428

19500 +20000
19000 +18000
18500 +16000
18000 +14000
17500 +12000
il i
f& 17000 +10000
5
27 16500 +8000
16000 +6000
15500 +4000
15000 +2000
14500 0
1/25 3/4 4/1 5/4 6/1

SNEHIE  KEBERHMHARAS|AItHEERE—R255818 | 02-2381-1799 | 111 ELEHRFHE0025% | BERIBHI
SinoPac Futures AEREFKESERCKEFSE  ZPRBREEEABFIFREARELAR  ARATRVAERMMEREE - DAEEARE -



a ek ‘EE*&'E (D) B#E +13230
:E Dy J =4 ’ Dy J = == g
=E=MEOI(L) o rags  urnEs EiE 8993
19500 mBEZE#Ol mBEESEEO +60000
19000 +50000
18500 +40000
-
18000 +30000
17500 ] | +20000
il |
g 17000 +10000
: 1 Ah |
g 16500 M= | i I A D|nﬂi 0
16000 II ~ -10000
15500 -20000
15000 -30000
14500 | | | | - -40000
1/25 3/4 4/1 5/4 6/1

D xumE

KEMERNHARAS | adthEEMEE— 255818 | 02-2381-1799 | 111 E 2 EHIRFE0025% | BERIE I
SinoPac Futures AEREFKESERCKEFSE  ZPRBREEEABFIFREARELAR  ARATRVAERMMEREE - DAEEARE -



»

HE=EOIF 8 (18T) +4.55

19500 +12.0
19000 +10.5
18500 +9.0
18000 +75
17500 +6.0

il

fE 17000 +4.5

=

=

2/ 16500 +3.0
15500 - I II 0

-

15000 1.5
14500 | | | | - -3.0

1/25 3/4 4/1 5/4 6/1

SNEHIE  KEBERHMHARAS|AItHEERE—R255818 | 02-2381-1799 | 111 ELEHRFHE0025% | BERIBHI
SinoPac Futures AEREFKESERCKEFSE  ZPRBREEEABFIFREARELAR  ARATRVAERMMEREE - DAEEARE -



Ti5iEH & 1REA0I(O) +221748

19500 +35000
19000 +30000
18500 +25000
18000 +20000
17500 +15000

il

f= 17000 +10000

=
H
g7 16500 |I +5000
o P EL TR 0
bl N
15500 -5000
15000 10000
14500 | : : : = -15000
1/25 3/4 4/1 5/4 6/1

SNEHIE  KEBERHMHARAS|AItHEERE—R255818 | 02-2381-1799 | 111 ELEHRFHE0025% | BERIBHI
SinoPac Futures AEREFKESERCKEFSE  ZPRBREEEABFIFREARELAR  ARATRVAERMMEREE - DAEEARE -



TS HSE0oI(O) +22133

19500 +35000
19000 +30000
18500 +25000
18000 +20000

17500 +15000
il
g 17000 +10000
=
=i
+5000

2716500 |||

o _||| i V. )
- ||||||||'|||||IIII|||“' |I e L
15500 -5000

15000

o

-10000

14500 | I I I + -15000
1/25 3/4 4/1 5/4 6/1

SNEHIE  KEBERHMHARAS|AItHEERE—R255818 | 02-2381-1799 | 111 ELEHRFHE0025% | BERIBHI
SinoPac Futures AEREFKESERCKEFSE  ZPRBREEEABFIFREARELAR  ARATRVAERMMEREE - DAEEARE -



TREREEOID) e A
mE =g i:: -16480
19500 mHEZBE#Ol mTiFEHAE#EOI +50000
19000 +40000
18500 “_ +30000
18000 +20000
17500 0 | ”l +10000
L \/"\J N 12 e
T e
16000 -20000
15500 -30000
15000 -40000
14500 | | | | — -50000
1/25 3/4 4/1 5/4 6/1

SNEHIE  KEBERHMHARAS|AItHEERE—R255818 | 02-2381-1799 | 111 ELEHRFHE0025% | BERIBHI
SinoPac Futures AEREFKESERCKEFSE  ZPRBREEEABFIFREARELAR  ARATRVAERMMEREE - DAEEARE -



FR2AREOID) S X ue
B B -22377
19500 D+EEAE#OI m+HiEEAEROI +50000
19000 __ +40000
18500 _ +30000
18000 J I +20000
=]~ i -
?/2 17000 h’ . iy “l nl I I " I IIII I 0
2 16500 -10000
16000 -20000
15500 -30000
15000 -40000
14500 | | | | - -50000
1/25 3/4 4/1 5/4 6/1

SNEHIE  KEBERHMHARAS|AItHEERE—R255818 | 02-2381-1799 | 111 ELEHRFHE0025% | BERIBHI
SinoPac Futures AEREFKESERCKEFSE  ZPRBREEEABFIFREARELAR  ARATRVAERMMEREE - DAEEARE -



/ l=YHOYAarY/< 4 V2T

&\ T TV HEF 7 | 42

1 ATH AR AGA A1 Al
™ P 4 |

! f— AV 8 Bl |5 £ 7 4

KEHERNARAT | GltHEERE—ER25%812 | 02-2381-1799 | 111F £ B M F 5500255 | AR S %3

ARSHBMREME EHXESEZERCKRERZE FRHIEGEREREARZEZKIR - ERRIARKEKEARM
BAKREEAEMERIEZERE - TMREGRBTRE - ARSBAREMEERE - TAEELDRE - FHRSABTHEN
MRAQTRBUZRKIE - EXAREEEESSTEY - HEABRIIRBIEEHNEE - MELBIRETERH MM - TAERFERRK
RZBENERRRRET - EFSEEHIAEEN L - REATPREENFERNNE - WEESHEE - FRABA RS
SR EENEHM - REAQTRE - RUEDEOEAER - BHEEER -




